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Phillip China Green Energy and Environment (P-CGREEN)

USENMNDIYUTIN / NFUNBINUTI
® NAWUTWATIANTYY, NOMUTIAALNDT
® nagyuTTTuAURUUTANUESWUsTINA

® mju Global Equity - Alternative Energy

WlBUBUANAENSN1TAYU
® aw;ulwﬁwamwum KraneShares MSCI China Clean Technology Index ETF (n@dyu
Uanevna) iissnesyuiieaedsluseulidndlitosninfesas 80 ves NAV
® nowuUanemsiiingUszasdazammuegatiosienay 80 vesduningsuludvifdnnunanis
duiusuresisnlulssmaiuiididugsiafoitumeluladasernd ufinsiud swanden 5
nugsia A naumdanunaden (Altemative Energy), msftaukazn1sdanimminensiiegns
98 (Sustainable Water), N1598nUUU81ANSAANT9HE swIndex (Green Building), n1sUa4riu
uafiw (Pollution Prevention) Lagn1slinassuegsiusy@nsnin (Energy Efficiency)
® nagyula1enauIMIIANITAmUleg Krane Funds Advisors, LLC
® nou P-CGREEN 919aawulu Derivatives wietlesrumnundss (Hedging) andasuaniudsy
ﬁumwr’mﬂwmvﬂ,@aﬁuagjﬁUﬂaaﬁﬁwmﬁﬁmmiﬂamu Sefnrsanannzvowmasluvneiiy
® nasnulaens sjwiilinavsznaunsindaulminiuduilida (Passive Management/Index
Tracking) uagnasu P-CGREEN sjmidlinaUsznaunisindsulmmunasyuansma
wansAdunuuazaviitindounds 5 YUfiu (%siad)
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Fund YTD 3M 6M 1y*
P-CGREEN 23.56 9.13 16.83 23.75
Benchmark 26.32 9.83 18.39 25.47
Peer AVG 37.22 20.95 51.64 29.18
P-CGREEN (SD) 30.94 26.14 23.82 32.02
Benchmark (SD) 31.72 26.95 24.52 3291
Fund 3y* 5y* 10Y* Inception*
P-CGREEN 1.39 N/A N/A -5.26
Benchmark 2.12 N/A N/A -5.87
Peer AVG 2.26 N/A N/A

P-CGREEN (SD) 31.48 N/A N/A 33.54
Benchmark (SD) 33.78 N/A N/A 36.93
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P-CGREEN
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ArsssuieuiiSeniiuainnasusiu (% satvas NAV)

GREEEHIIEEY gegnalaitiu GITEEN

ANFINNIT 2.1400 1.1318

saenlgany 3.9500 1.2216
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Maximum Drawdown : -59.36%
Recovering Period : N/A

FX Hedging : munagfillagdnn1snemu
BATIFHIWNYUITUNTANY : 0.02 1
Sharpe Ratio : -0.09

Alpha : -0.03%

Beta : 0.93

Tracking Error : 2.30%
aw&gm?iwaamwmwﬁ: N/A

Yield to Maturity : N/A
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N/A
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N/A
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‘wu'wamu KraneShares MSCI China Clean 96.91
Technology Index ETF (KGRN)

JurnviSensansviifiaaiunsiududesn 0.28
« Jurn sw1As glad dria () 0.25
« Jupn 5uIA15975 LY U 31im 0.03

nindausasniiauu 2.81
« urhn BAY (THB) 1.61

- Rurnanaluneaa1sansy (USD) 1.41

- Rurnanaluneaa1saanlys (SGD) 0.00

- wilAu -0.21

= v v ¢ o
YIRANNING d989U %
YDINDIN
MI8A9U KraneShares MSCI 96.91

China Clean Technology Index ETF
(KGRN)




P-CGREEN

nsasulunaeuduiundt 20% (nasieuszme)

%anamu : KraneShares MSCI China Clean Technology Index ETF
ISIN code : US5007678502
Bloomberg code : KGRN
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Maximum Drawdown tafiusnanmugagnuasnasyusilussesion 5 Ufounds (Feduadinesunsdiigilinsy 5 9) TnaTaamnssdu NAV somireiigagegalusufiagnsinge
Tutasil NAV sievireu3ushanas A1 Maximum Drawdown Hudieyaiitaglinsuisnudesiiensazauannisamulunesmusa

Recovering Period szztamnsituia iteidudeyalifamunsuisssesnaduinisnanugsanaussssnmiitundumniiiuuduildssesnanmsile

FX Hedging Wefidudvaansasmuluanaiuisssmaiiinsiesiuanuidssandnsuaniddeu
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Sharpe Ratio §hs1duszninraneuwnuduiinvesnemurUSsuisuiuanudsmnmMsamu Tnefuinansaiass i HaneuLNYes
newusmiuSnsmanauLMLiUsIAIINAIEES (isk-free rate) W3suIiBuAUALTBaULINASEIU (standard deviation) ¥83NeMWUSIN A1 Sharpe Ratio avioufdnsmanauwnuii
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Alpha wansuumuduivesnasmusaionSouieufudidsa (benchmark) Tnoe Alpha figs maneis nesuansnsoadauanouunyldgendndeds fn Sadunasnuszansnmues
gaanisnemulunisdndenvomfmmziinamulundnningldedrannzey

Beta Sefunagiinmamsiudsuntamessasmanouunuvesdnninglunednnisamu Tasiieuiisuiusnsnisiuasundawenatn Beta tosnd1 1 wanadr vanninglunesanis
amuiinsidsuamesdasransuunuissniinsiuAsuamesdisHansULNUYINANVANNGTEINAIN Beta 1NNT1 1 Uanad1 vannindlunedanisamuiinisidsuudasmes
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Tracking Error $hsuansuunurasnamuiisyavsnmluniadeunuusuidsa Taemn tracking error i vanefanemusniivsyansamlunsadmaneuunulilndifssiud it
nesusImTiien tracking error ¢ AxilShsmanauuineRAEYsI NI TAN Ty

Yield to Maturity Shswameuunuanmsasulussasmilasfiesunsutmuneny dsdunnneendeiiarlésulusuannaeneigasansuasiuduiiazl #sudu dundnamdusad
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